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L

4, A % oA

=
(D B2 A71d dA da 2 X9 WS vh3 254t
(Er91: BoHR)
aE HI32(2)7) HI31(&) )
832 2 =E3 8,041 12,509
2ISH0/RIS 566,391 543,110
2ISH0IRI3 95,955 118,411
=] 670,387 674,080
@) F7IE} A7) A AT W2 v g5
(SRR
= = OfEID 12 RI32(2)71 HI31(&) 2]
ASHOKZD | KFCIXIZ si=ew 561,707 537,149
JIEHIRIS pllE=olk 4,684 5,961
o 566,391 543,110
QSOIXIZ | UBIKIECIXIZ si=ew 44,684 28,508
QBEIHUKIZ | HAZBII S 51,271 89,88
o 95,955 118411
8t i 662,346 661,521
(3) B2 A71d AR Aol Ak 2] 5] S o5 Z5UTh
(E5): sipie)
= OllX1D |2+ MI32() 1 HI31(&) 2| AERIEH AFs7
23Xz | st== 561,707 537,149| st=E2d8 MI55-63X2] 201 2/5t XIEMXIZ
23Xz | st== 44,684 28,528| et=2@H MI55-63Z=2| 201 28t XIE=0IXI=
=] 606,391 565,677
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4) F71E A7|E A4 5871 3E A NS S o3 E5U
(S BHOR)
B HI32(E) | HI31(&) |
Ol XD 2 —— —— - - A N
KASHXIZ | QX2 =] KASHXIZ | 2sHoXIZ2 g Al
Sl=28H 561,707 44,684 606,391 537,149 28,528 565,677
J|Et2E 4,684 51,262 55,946 4,809 89,874 94,683
JIEE2E0 1= - 9 9 1,152 9 1,161
gt Al 566,391 95,955 662,346 543,110 118,411 661,521
G) B dA A3t D sl X7 o 7]HE 9] R v Ay
(CH2: BHOR)
22 HSH0IXI= 2SI &
6N OILH 566,391 95,955 662,346
5. &7] vl vl 78R4k
(D Z71Ey A7) dA d7|vjul 5§ 24ke] g2 o33 25T
1) A32(3)7]
(EHR): BHOtRl)
2= OHO{}oH FS20} ZE D OH (%) 2EIIX AR oH
27 1,385,436 1,485,071 1,469,644 1,485,118 1,485,118
= 346,989 347,303 347,144 347,266 347,266
SIAHRH 20,000 20,477 20,025 20,031 20,031
g 1,752,425 1,852,851 1,836,813 1,852,415 1,852,415
(*) THAO| FSADIQF HHIIOHO| XHO|S D 2+A D0 [Het ZEEH 20K
2) A 31(H)7]
(EH): BHOtSl)
o oHOHJ}oH FHE2} ZEDOH() ==rSpIoN E3ou
27 1,742,734 1,834,189 1,824,190 1,887,108 1,887,108
= 1,088,550 1,090,176 1,089,950 1,092,122 1,092,122
SIAHRH 30,000 30,607 30,356 30,426 30,426
g Al 2,861,284 2,954,972 2,944,496 3,009,656 3,009,656
(%) TS| ST}t HEHJIHO| K0S D|2HEDH0 [t ZEEH 2K
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6. WA & =9 3 3]

(D B7IEa A7 A2 FABFFAt B8 pgdFFA e AU v 25
Yt
2 Bipi2l)
2 i3I RI31 ()21
THYAERHA
DHOH S H TS A E XA 2,188,265 2978733
/BB LITHYAE T 7 408
gt 2,188,272 2,979,141
THYAE R
DN S M T AE S 2,080,524 3,182,213
/B3I TSR 8,656 16,435
8t 2 2,289,180 3,198,648
2) B3 A71d AR Ao HASE B mAA gl g5 2
Ytk
2 Bipi2l)
as HIZ2()21 HI31(&) 2|
OHOH=H ARSI =l OHOHS = Il |
Satata
SSHE 54,816,052 - 54,816,052 69,838,653 - 69,838,653
SsAE 25,832,387 - 25,832,387 36,619,923 - 36,619,923
e sstea 468,519 - 468,519 179,497 - 179,497
HeSstss 468,519 - 468,519 179,497 - 179,497
2 81,585,477 - 81,585,477 106,817,570 - 106,817,570
OIXt=2t&
OIXEdE 260,000 - 260,000 440,000 - 440,000
OIXtEs=2 285,000 - 285,000 150,000 - 150,000
oIxtEAS 88,694,686 1,590,000 90,284,686 117,594,249 1,900,000 119,494,249
Holtess 385,000 - 385,000 725,000 - 725,000
ISV PNE=2=A] 415,000 - 415,000 795,000 - 795,000
N 90,039,686 1,590,000 91,629,686 119,704,249 1,900,000 121,604,249
=51
A SMEAEAS 10,553 - 10,553 10,711 - 10,711
=] 171,635,716 1,590,000 173,225,716 226,532,530 1,900,000 228,432,530

(x) DIZHMABSUS JSHH2ISH Heholl CHohM = 23D 1= Al

M CHOHO I=E S HESHH

t
015t o)
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3) B7)9t 7] % FAAEDHE WY B TG ke tg3)
1) A32(2)7]
Er9l: Bipil)
HIZ2(E) | BOIEY (ZZEQAIAA) SEEIEY
=2 DHOHSH =5 | DHOH=SH
2ok ol 2ok JARS,S 2 £ H
st
S (99,699 - (99,699 615,525 734,878 -
SstAS 52,940 - 52,940 1,053,490 945,662 -
e Sstsd 12,759 - 12,759 14,585 - -
HesSstsd (12,757) - (12,757) - 14,583 -
2 A (46,757) - (46,757) 1,683,600 1,695,123 -
OlXie2&
OIRIBdE - - - 4,464 4,464 -
(OIPN=ra= 24,283 4,90 29,243 497,376 576,107 8,656
(IO ==r) (881) N (831) 2,825 - -
[IESOIpN==A] 1,842 - 1,842 - 4,493 -
2 A 25,244 4,90 30,204 504,665 585,064 8,656
=l
AISTHEAZAZ 2,108 2,108 - 337 -
2l (19,405) 4,90 (14,445) 2,188,265 2,280,524 8,656
2) A31(4)7]
Er9l: mipIRY)
HI31(H) | BOtEQ (ERZEQAAA) SEEIEY
=2 OHOHSH FUSII=H | OHOHSH
2o =2l ot Kt & £ H 2
st
SsE (301,642) (301,642 867,683 1,092,732 -
SstAE 205,728 - 205,728 1,257,371 1,125,853 -
e Sstsd 3,783 - 3,783 4,591 - -
HeSstsd (3,785) - (3,785) - 4,592 -
2 A (95,916) - (95,916) 2,129,645 2,223,177 -
OlXie2&
OIRIBdE 4 - 4 15,439 15,439 -
(PN =ra= (33,765) (6,978) (40,743) 811,636 916,456 16,435
I OIpNE= =Rl 160 - 160 22,013 - -
[IESOIpN= =Rl 2,326 - 2,326 - 24,696 -
2 A (31,275) (6,978) (38,253) 849,088 956,591 16,435
L2
AISIHEAZ AR 4,210 - 4,210 - 2,445 -
2l (122,981) (6,978) (129,959) 2,978,733 3,182,213 16,435
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7. H=AHA

(D F7Ies A712 dA =442 74 WL vha3

MIZ2(E)| MIB1(&) I
BEE! 5,150,052 6,082,171
Ol ThESTH 2,933 8,080
WES (3,054) (4,471)
SR 5,149,931 6,085,780
@) B2 A7 dA =] AE S v 25U

(S9l: eagr

i

)

- = MI32(E) 1 HI31(&) 1
HsliE= 1,846,022 2,640,105
QstiE= 799,243 605,268
SIS = 1,312,627 1,731,695
OH 2l 556,247 601,377
L= matA 41,935 180,145
HEETHZ 593,978 363,581

g A 5,150,052 6,082,171
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8. Wi =7} w8 ARt

D) B71 23} A7 A = F A e T g T
(SRR
= MI32()1 HI31(&)2
HPSH 4,623,142 5,595,882
IN===r= 282 253
g Al 4,623,424 5,596,135
(2) G712 AE AR =S FEAE F AFEA WG et 2HU
D A32(F)7]
(E5): sipie)
- = oHEA oM FHS20t ZE DU (x) SEIXI SEItH
=X 930,079 938,796 930,697 941,495 941,495
== 3,170,000 3,163,725 3,166,111 3,168,509 3,168,509
2| 2FxHH 511,821 511,821 511,821 513,138 513,138
= 4,611,900 4,614,342 4,608,629 4,623,142 4,623,142
(*)  THHACS| FHSRDII2F HHIIKO| XH0IE & T U
2) A31C4)7]
(E5): sipie)
7= OHEA oM FHS20t ZE DU (x) SEIXI Ses=pl
=X 730,397 741,043 735,598 752,547 752,547
== 4,120,000 4,112,581 4,116,436 4,125,776 4,125,776
2|2FxHH 712,282 712,282 712,282 717,559 717,559
2l 5,562,679 5,565,906 5,564,316 5,595,882 5,595,882

(»)  THRO| FSLIDIQ HBIJIoHO| X
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2) A131(A)7]

T Nesz Hes g
J|z= DIAEERE (1) (1,514) (1,515)
M0 2 Asiad 233 9,705 9,938
JIEHDIAE BRECS B2 (13) 7,504 7,491
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CH|0HOHZ2 SR - - - 158,531 276,820 - - 435,351
AEHOIZSA 385,283 - - - - - - 385,283
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(2) Al31¢d)7]

== 32 0I5t 32 ~628 63 ~ 14 19 ~3¢ 3 =1t NS EDI0IE(*2) g Al
FRCIINFS
HS0IXIS - - - - - - 543,110 543,110
2RIIEA 647,409 652,186 2,233,005 2,400,462 1,945,917 - 253 7,888,232
A== 477,578 88,072 89,770 215,952 1,644,543 124,190 - 2,640,105
JIEt 670,502 348,513 446,711 531,302 781,304 - 2,269,378 5,047,770
Rhatel XrR24EH=(-) - - | - - - (47,340) (47,340)
g 1,795,489 1,088,771 2,769,546 3,156,716 4,371,764 124,190 2,765,401 16,071,877
PSR R A=
30~ 7H 360,044 2,950 120,796 2 - - 3,433,233 3,917,025
ELD|OHOHZS SR - - - 192,465 329,705 - - 522,170
LHU=SA 476,550 - - - - - - 476,550
N - - - - - - 1,448,696 1,448,696
JIEt 2,737,444 298,175 518,932 864,502 488,616 - 2,655,648 7,563,317
g 3,574,038 301,125 639,728 1,056,969 818,321 - 7,537,577 13,927,758
2IBEAHAE
2AS0IXIS - - - - - - 118,411 118,411
2SRIEA - 53,638 198,727 470,194 - - - 717,559
QASHES(*1) 735,386 362,662 634,760 396,065 132,516 - - 2,261,389
OH21E 497,625 86,882 16,870 - - - - 601,377
A XAt 5,270 4,369 9,640 103,481 102,959 - - 225,719
JIEt 120,004 22,824 7,040 277,343 139,537 - 1,863,599 2,430,437
Rhatel XR24EH=(-) - - | - - - (2,313) (2,313)
g 1,358,375 530,375 862,037 1,247,083 375,012 - 1,979,697 6,352,579
@ISR
2I510il==7H 15,918 550 17 - - - 413,481 430,120
E|OHOHS SR - - - 35,531 7,997 - - 43,528
2SS 8,835 12,535 15,588 53,613 39,732 - - 130,303
ARALH 159,407 66,311 - - - - - 225,718
JIEt 4,524,944 226,150 906,336 73,055 171,154 - 1,765,390 7,667,029
g 4,709,104 305,546 922,095 162,199 218,883 - 2,178,811 8,496,698
(x1) SEAASIHAS, ASHIZANSUHES L UH2+LRAA ZE ARt HIQ
(*2)  JHERHA = 2 21D gl BRIt olig
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U,

= HI32(Eh)2 HI31(&) |
EHO|DHOHS XA
0| Xpz=2! 76,452 150,882
I rtel (34,408) 42,073
pfarsel 5,803 18,316
EN;| 47,847 211,271
=S = =E
0lXH|2 (12,175) (21,140)
e slel 7,368 (30,050)
pfarsel (830) (2,052)
A (5,637) (53,242)
cO0NHESBAE
0IXt=2 64,277 129,742
e slel (27,040) 12,023
pfarsel 4,973 16,264
2] 42,210 158,029
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32. TALHA
g7k A7 T FHLFle W2 v Zsuh
(CHel: BHOHR)
- = MI32()1 HI31(&) 2|
P ESea =10 66,220 69,349
HOIEIX S 50,315 -
FABAHIE 2,592 4,797
SIESI=0 7,536 9,785
g A 126,663 83,931
33. TA 7| TR
(D) B71E @A A Ho] Bfatal e FAVIERA SR8 S a3 25Ut
ZHIZA FAIZNE FAIZHE
EpSEa= KIBHSIAL SSAIERA L0 KIBHSIAL A WSS
GSOP(*2) Sharesave RSP(*3)
SO 15,200 248,037 657,028
ELA | EGHSEA: 3¢ QNS 14, 34, | BGH3EA 1 34
BIANES DR TSR(x1) | 64
Performance Condition
Test Pass 0%

&5t =otH Ck= o= OIFELICH
GSOP: Group Share Option Plan
RSP: Restricted Share Purchase

_67_

TSR (Tota Shareholder Retum): HSBC TSR 0 Benchmerk TSRECH 29 MBS ZEAIE 0| =00F0IH SEMBEH AR SES




@) FHAAY FHHAYAY Fold A F4 TP E BAE2n o] /|28
£ o] FAAR Y )ste] HAHY O o] FAAT G| F8 APAFE the @

syt

Sharesave—1& Sharesave-3& Sharesave-5&

2012

PLIE0IRE(% 0.3 1.3 2.4
JICIOISD12KH) 1 3 5
JIHFIHHES(% 25 25 25
LS MNFTIHCBP) 5.54 5.54 5.54
2011

PLIE0IRE(% 0.7 1.6 2.3
JICIOISD 12K(H) 1 3 5
JIHFIHHES(% 25 25 25
LS MNFTIHCBP) 6.37 6.37 6.37
2010

PLIE0IRE(% 0.7 2.1 2.4
JICIOISD12K(H) 1 3 5
IO S S (%) 50 35 30
LS MNFTIHCBP) 6.82 6.82 6.82
2009

PLIE0IRE(% 0.7 2.1 2.4
JICIOISD 12K(H) 1 3 5
IO S S (%) 50 35 30
LS MNFTIHEBP) 4.65 4.65 4.65

719wl oste] A 20124 ol FAAAY FAMEN FHAE 1
W, 34, 54 plan® = 7+7} 1,7489(GBP1.01), 1,731<¢4(GBP1.00), 1,731¢4(GBP1.
00 U .
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(3) F71T dAA R Ho] Fogstar = FAZAAY T2 e A Ak 2pA sk U o
go g,
(B2 =, &)
GSOP(#) Sharesave
- = =2 IISEHAHADA >t IISEHAHADHA
J|= 15,200 12,494 429,407 7,589
SHAF - - 161,617 7,990
AbAl - - 19,753 8,739
Dl 15,200 12,564 248,037 7,172
(x)  GSOP : Group Share Option Plan
B8] FAAAE F2d 8 A (Sharesave) AL dA| F74o] 7hEH AR = 12,77
plgiLITh
7 A E&8ks FAAAE FAAY A YA L Sharesave?] -7 9,49
9¢, 8,872¢ B+ 7,767 o] o, GSOPY A$ 12,5644 Yt}. GSOP %+
7179 7hEE A= 0.33d J Yot
@) A% AR Aol Folshn Qi FAPRgo] e AT U bt
Ptk
(A2 )
- = RSP(*)
Il = 815,828
£ O 120,685
sHOAL 279,485
| & 657,028

(») RSP : Restricted Share Purchase
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Al 8] 8-

37. ¥

o))

(1) B71¢k 712 FAAu g2 74

7

2,005

82,691
(23,291)

(5,451)

56,040

)21

.I

HI31(

14,898
723
6,821
2,215
17
24,674

yp)

HI32(

JIEt
gelNbIE

2
oJ

=X
D

ok
aJ

)J|
23,684
20,448
52,739

(23,291)

_I

RI31(

52,739
52,999
46,178

)l
6,821

RI32(

AIXt

(2) F71ek 719 HAAm]

2
oJ

=X
D

ok
aJ

239,594
57,520
(3,197)
1,717
56,040
23.39%

1) |

RI31(

28,700
24,674
20.64%

119,548

(4,489)

)]

F

RI32(
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(3) B71et A7 T dAIA Aol H o] A AAMAAGF-AN)S] AT b5 25
U,
D Al32()7]
(GRS
ae RI2(2hH71
- J|ZTHOH(%) 24 =t |2zl 0|SIHOIA|
THAREZE 02! (2,953,533) (2,953,533) (2,177.312) (2,177.312) (526,910)
IHARZE )AL 3,176,588 3,176,588 2,282,306 2,282,306 552,318
ST AREA 12 12 312 312 75
WELEW L (6.144) (6.144) (1,786) (1,786) (432)
NEEES 39,528 39,528 28,404 28,404 6,874
iEnEREES 264 264 (214) (214) (52)
NELEE=== ] 5,985 5,985 5,507 5,507 1,333
DIARAEELSY 608 608 1,813 1,813 439
pJ[SES= 8814 8814 18,458 18458 4,467
EEI=liES= T 30,884 5,050 4,870 30,704 7.430
g (14,302) (4,376) (336) (10,262) (2.483)
SISAOIHFSKAIIER) 12,066 12,066 21,751 21,751 5,264
S| OHOHS = (65,160) (65,160) (15,608) (15,608) (3,776)
IHEDHSSRE 10 IE3I ) (16,354) (16,354) (8.611) (8.611) (2,084)
2Dtk 4,445 152 754 5,047 1,221
|2EXAEARIE 3,829 - & 3915 U7
=== (55,718) (772) - (54,946) (13,297)
01201 Xt (35,153) (35,153) (28,649) (28,649) (6.933)
CO|NH2S 25 105,855 105,855 9,011 9,011 22,93
0IIHER =S (8,080) (8,080) (2,933 (2,933 (710)
HEIHSZ B (15,430) (15,430) (6.151) (6.151) (1,488)
FAISAHIZ(0IXIS) - - 4,058 4,088 982
= 219,004 249,920 221,735 190,819 46,178
(%) JIXO| RE2NHS SIME M| YRERHZ IS B0 B
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2) A131(A)7]

ae RI31(F)7
- J|ZTHOH(%) 24 =t |2zl 0|SIHOIA|

THARZE 02! (2,662,809) (2,662,809) (2,953,532) (2,953,532) (714,755)
THARZE )AL 2,769,111 2,769,111 3,176,588 3,176,588 768,735
ST AREA 259 259 12 12 3
LB - - (6.144) (6.144) (1,487)
NEEES 34,321 34,321 39,418 39,418 9,539
EnEREES 1,608 1,608 264 264 64
NELEE=== 10,210 10,210 5,985 5,985 1,448
DIAREELSY 52 52 608 608 147
pJ[SES= 1,805 1,805 8814 8814 2133
EEI=liES= T 34,195 5,502 2,191 30,884 7,474
g2 (19,286) (5.502) (518) (14,302) (3.461)
AT 375 375 - - -
SISAOIHFSKAIIER) 15,457 15,457 12,066 12,066 2,920
S| OHOHS == (37,471) (37,471) (65,160) (65,160) (15,769)
IHEDHSSREIIE0)(IE3IT) (9,262) (9,262) (16,354) (16,354) (3.959)
20tk 4,584 153 14 4,445 1,075
HI2SXAHEARE 2157 - 1,672 3,829 %7
EELEESHESEENE) 28 28 - - -
Uezez (56,410) (6%) - (55,718) (13.484)
01201 Xt (33.172) (33,172) (36,116) (36,116) (8,740)
SO OHOH 2SS =T 75,647 75,647 105,855 105,855 25,617
0IIHER =S (11,665) (11,665) (8,080) (8,080) (1,955)
QIBtEAI0 NN EIHSEH) (47) (47) - - -
HEIHSZHE I 1,999 1,999 (15,430) (15,430) (3,734)

= 121,686 155,907 252,153 217,932 52,739
(%) D=2 RPN sEE M) THZDES BIGI ZAE
(4) ol AWM AL A= DA A 7Eo] o] A@o] o= F A AR 4845
A &S AF&ste] SA sk AEU

HeE 73 A a5 FEE AoE s o] o]dH
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o]
B

@

D

ok
ol

84,696
70,894
13,802

4) |

HI31(

14,898
34,185

(19,287)

)|

|.

HI32(

LH =
LAl

H

OIXI

OI-I)

<H

AI(

ol
bl
Mo

H

OIXI

@

D

ok
ol

)|

.|

KJ

HI31(

1,429

431,947

)|

I.

00

HI32(

1,276

469,660

I

@

D

ok
ol

)|

.|

KJ

HI31(

)|

I.

00

HI32(

It

9,961
12,100

10,061

1,754
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39. SFHAAF Al
(D) 71 A A A3 A ul/FE5SA N J= 34 WYL v 25U
A 2 Al
HSBC Holdings plc KIBHSIAL
@) B71ES A7 A EFaAA ] gk A - AT Falge v 2E
1) A 32(F)7]
(Sl HOHRI)
HUS HSBC
- FSBC FSBC Bank Non-Insurance | HSBC Japan HSBCSecs | Fund Services JIEH Bl
Hong Kong plc UK Ops ) Seoul Branch (Korea)
North America o
Limited
AT
30Xz - 394 42,468 - - - 474 43,336
JIEFRHAE 508,684 62,074 5,964 1,089 - 8 1,455 579,274
2 A 508,684 62,468 48,432 1,089 - 8 1,929 622,610
S
Oll===2TH - - 5,381 4 38,964 9,954 310 54,613
T TH - - - - - - 731 731
JIEF=TH 3,509,961 42,912 3,907 43,607 535 192 40,223 3,641,337
2 A 3,509,961 42,912 9,288 43,611 39,499 10,146 41,264 3,696,681
271 % 47 AR - AT BEE AR e 9 25y
(E+2l: BipkR)
S| A bSini=) MRCHAH AZ=CHD) HEsg=das
HSBC Bank plc UK Ops SERZES 1,320 10 (1)
HSBC Bank MIDDLE EAST DUBAI SERZES 1,775 8 (26)
HSBC SGH SERZES 1,110 (4)
HSBC CHINA SERZES 68 - -
HSBC INDIA SERZES 929 4 4
HSBC MALAYSIA SERZES 661 (2)
HSBC Bank EGYPT SERZES 52,970 225 (22)
HSBC Bank USA SERZES 4,920 21 9
JIEt SERZES 1,861 14 (45)
g Al 65,614 291 (105)
(1) UEEE20 AISESESLEM L DIASAISYEN =8
(x2) UlEsd3EUH (o ASESESYEMMUN(EH) L DIAISAY SN H(BH]oH) 5t
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2) A131(A)7]

(E91: 2Dl
HSBC
Bl
- HSBC HSBC Bank HUSI HSBC Secs | Fund Services | o2 MSBC -
=2 Non-Insurance | HSBC Japan Life JIEt g
Hong Kong plc UK Ops ) Seoul Branch (Korea)
North America . Insurance
Limited
Krak
[EEE - 3,461 72,741 - - - 6,048 652 82,902
J|EFRHA 621,881 76,146 1,347 3,004 - - - 20,242 722,620
] 621,831 79,607 74,088 3,004 - - 6,048 20,894 805,522
S
Ofl===TH - 303 4 37,263 8,242 - 19 45,831
PR - 30 - - - - - - 30
JIEF2H 4,875,651 62,447 348 25,854 542 187 - 177,253 5,142,282
] 4,875,651 62,780 352 25,854 37,805 8,429 - 177,272 5,188,143
== = = = I~ o [e] <
A7) T 471 AW - AF-oF dEE g EAG NS S e 25U
(Er9l: B0t
5 = _ HEe=c2 Aol
SIAHH HEU= SHHUATHA HESY3(1) d oS
(B (+2
HSBC Bank plc UK Ops SHENSES 1,460 3
HSBC Bank MIDDLE EAST DUBAI SHENSES 7,900 (7
HSBC SGH SHENSES 1,989 6
HSBC CHINA SHENSES - Q)]
HSBC INDIA SHENSES 25 -
HSBC MALAYSIA SHENSES 1,153 -
HSBC Bank EGYPT SHENSES 55,981 247 114
HSBC Bank USA SHENSES 7,019 30
JIEL SHENSES 13,675 (134)
g Al 89,202 3% 11
(1) UEsE20 AISESSLEM L DIASAISLEN 28
(x2) UESYINUU(EUM) I} XISESSYEUMMH(EUH) L DINELHSLSIHEQN(SHIoH) L5
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() B71¢F A7) F SFaAReE] A WS o5 5t
(SH): BHOHR)
_ M2 | HI31(&) |
SIAIE
=9 Hl & =9l Hl &
HSBC Hong Kong 962,832 1,141,418 1,076,232 947,617
HSBC Bank plc UK Ops 91,29 249,692 125,752 80,764
HUSI Non-insurance North Arrerica 12,544 217,241 7,860 6,944
HSBC Japan 61,894 30,211 9,920 42,263
Hang Seng Bahamas Bank Ltd - - - 1,373
JIEt 48,413 162,777 46,089 17,336
g Al 1,177,028 1,801,339 1,265,853 1,096,297
(4) A1 48 HSBC Hong Kong, HSBC Bank plc LOH 53 23X EA YRS 4233}
slom @71% @A maA kg gl vgat 2y
(EH2l: wore)
- HSBC HSBC Bank HSBC Bank HSBC Midde =
e Hong Kong plc LOH New YorK HSBC Japan East Dubai JIE 2
ST 7,810,405 626,789 126,704 15,022 273,787 13,852 8,866,559
Espaet 3,172,386 427,200 - 105,444 - 631,154 4,336,184
e sstes - 143,487 - - - - 143,487
HeSstes - 325,082 - - - - 325,082
oItEsT 130,000 - - - - - 130,000
oItisAe 24,348,209 1,984,241 - - - 84,424 26,416,874
IO PNE= =il 55,000 - - - - - 55,000
I == PNE= =il 380,000 - - - - - 380,000
INE=E 10,553 - - - - - 10,553
gt 35,906,553 3,506,749 126,704, 120,466 273,787 729,430 40,663,689
(B) B71¢F A7) T F8 AGxlo ek RS2 33 25y
(EH1: B40kRY)
- = HI32(H) 21 HI31(&) ]
HESHRSH L FAIIEEL 7,025 8,081
IS ESE=102 412 447
g Al 7,437 8,528
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12,509
543,110

118,411
565,677

47|
108,353

HI31(

8,041

566,391
95,955

606,391

yp)
63,996

RI32(

f— }
[=]
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F

o
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: AFZ01 A
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}

JF
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X
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D
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ol
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3,231
13,211
(4,218)
21,360
(122)
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O
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2,197
(7,034)
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18,750
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A
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STk el
Foz Qs WA b
#e) 78 5L

= 745 of g%k

Dede AeE=7E)

_ Hi32(=)7| H31(&)I]
= =1 HIS(% =1 HIS(%

COIOHOH2 S KAt

st= 1,852,415 100.00 3,009,656 100.00
TFAARETHA

st= 1,507,643 68.90 2,116,400 71.04

g9= 76,365 3.49 83,250 2.79

=3 519,733 23.75 650,120 21.82

J|EF=Dt 84,531 3.86 129,371 4.35

g Al 2,188,272 100.00 2,979,141 100.00

HEIIS2 XAt

st= 4,623,424 100.00 5,596,135 100.00
CHETHI(%)

&= 4,005,030 79.51 5,168,801 84.98

ofdei= 846 0.02 - -

=3 55,207 1.07 66,281 1.09

AFCI02H|OF 384,635 7.47 250,261 412

== 216,816 4.21 270,407 4.45

olgt 5,006 0.10 7,113 0.12

o1& 86,283 1.68 103,693 1.70

HIES 82,058 1.59 46,299 0.76

J|EF=Dt 224,171 4.35 169,316 2.78

g Al 5,150,052 100.00 6,082,171 100.00

( OIIHESHE0!  [HESTS I MOl 2042
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_ H32(2h)7| 31 (&) 7]
= oy HIS(% oy HIS(%)
COIH2 SR
=2=3Y 20,083 1.08 20,079 0.67
S3EA L =28 1,822,319 98.38 2,969,307 98.66
Mz 10,013 0.54 20,270 0.67
gt Al 1,852,415 100.00 3,009,656 100.00
DFARARZEREAL
=2=2Y 1,818,031 83.08 2,564,668 86.09
S3EA L =28 192,213 8.78 162,291 5.45
Mz 104,262 476 141,856 4.76
JIEHA 73,766 3.38 110,326 3.70
gt Al 2,188,272 100.00 2,979,141 100.00
E=pIEE=ry e
=2=2Y 484,637 10.48 382,661 6.84
S3SEA L =8 3,784,109 81.85 4,764,874 85.15
Mz 354,678 7.67 448,600 8.01
gt Al 4,623,424 100.00 5,596,135 100.00
CHETHR(%)
M= 1,379,376 26.78 1,165,579 19.16
=2=2Y 1,397,964 27.14 1,796,749 29.54
& - A0 372,698 7.24 701,847 11.54
JIEHA 2,000,014 38.84 2,417,996 39.76
=1 5,150,052 100.00 6,082,171 100.00
(%) OIS IIES! U HESLE IRt ®o| Zai2)
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BB+

BB
BB

B+

B+

OCC+

Coc-/CC

Moody's

Aaa/Aal

Aa2/Aa3

Al

A3/Baat

Baa3

Bal
Ba2
Ba2
Ba3
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Caal
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Caad/Ca

S&p
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BE RN EEFE CRRL10] H45olv, o]d] 483t 9
A

L5352 S&P: AAA/AA-, Moody's: Aaa/Aa3, Fitch: AAA/AAS]

1) A32(F)7]

UHEsSs EDI0HOH =SS AtA H=dts=s At gl
L& (Stong: 0.1~2.2 S2) 1,842,401 4,268,464 6,110,865
2E (Medunt 3.1~5.3 E2) 10,014 354,678 364,692
g A 1,852,415 4,623,142 6,475,557

2) A|31(:)7]

UWESs E|OHOHS S RHA H=dts=s At g Al
L& (Strong: 0.1~2.2 S2) 2,999,405 5,093,644 8,093,049
2E (Medunt 3.1~5.3 E2) 10,251 502,238 512,489
2| 3,009,656 5,505,882 8,605,538
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@) =] ANE&Ad
DdlEAd dA B EGeFo g 2

4.

2 DS e 5t 2
OIFl 2 AKX S T 1,807,122 3,726,366 5,053,468
IFITIAOLF E=AEIR| b2 T 63,730 7,348 71,078
LA 28,419 - 28,419
CHETHR Z04(x) 1,419,271 3,733,714 5,152,965
Hese2 (1,256) (1,798) (3,054)
= Fjoy 1,418,015 3,731,916 5,149,981
(x) OIICHB &S] D12t 9| S
@ A31(d)7]

CI9): B4p12)

s B e &t 2
OIFl 2 EAEIX] S T 1,910,847 4,042,343 5,953,190
IFITIAOLF E=AEIR| H2 T 102,676 6,775 109,451
LA 27,198 417 27,610
CHETHR Z04(x) 2,040,716 4,049,535 6,090,251
Hese2 (1,998) (2,473) (4,471)
= Fjol 2,038,718 4,047,062 6,085,780

_86_




F7IE A7 A AA L ERAEAE F8 = e A8 ddd
& v 3 2y
@ A|32(F)7]
(SH9): eupi2)
sz obiCHE JIoitHE 8t i
22 (Stong: 0.1~2.2 S2) 1,325,848 2,269,963 3,59%,831
< (Medum 3.1-5.3 S2) 1,274 1,456,383 1,457,657
8t i 1,807,122 3,726,366 5,053,468
@ A31(d)7]
(SH9): eupi2Y)
HeS2 B> 0 ES e =]
22 (Stong: 0.1~2.2 S2) 1,905,906 3,580,956 5,486,862
< (Medum 3.1-5.3 S2) 4,941 461,387 466,38
8t i 1,910,847 4,042,343 5,953,190
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3 d=Ad e AA7|ZE ke
g7 g A7 FA AA Yo £ A B hEAH o
3 Z5UT

@ A32(F)7]

ot
r (o]
ol
M
1%
rlo
u

T
5= obiCHE pll=ToE =P
302 Dlgt 61,452 7,38 68,800
302 01A~602 0]2¢ 1,18 - 1,18
602! 014902 0]2¢ 1,096 - 1,096
CHERHR =0 63,730 7,38 71,078
@ A31(d)7]
(E9l: sioi2)
5= opicHE pll=TaE =]
302 Digt 98,824 5,385 104,209
302! 014~602 0]2¢ 2,770 1,390 4,160
602! 014902 0]2¢ 1,082 - 1,082
CHERHR =0 102,676 6,775 109,451
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1) A 32(F)7]

(e19): upt

o

o

)

— -
e =ARZ | 3ROl 3? Hjof_f ;gf& 5014t =Y
Ol 3,658,800 736,819 7,420 5228 1 saorse
Y 2,251,979 181,712 73,410 83,334 31207 262060
COIDNHZ S 2R(+1) - - 8,280 245,01 249,480 579,753
THEAE ST () - 489219 740,766 864,061 196,134 2,280,180
JIEISTN(2) 3574655 2,346,200 675,301 106,530 | sr0176
NEEE - 10,542 35,500 6,000 - 50,042
oty 1,044,995 - - - 0 1omes
s 10530500 37634%| 1616769 1,310,139 7581 17,696,730
(*1) I IIE
=2  =NEHE T
2) A31(A)7]
(ci5): sHoie)
— —
2g =ARZ | SoHROls 33 Hjof_f ;Q(ﬂ RN =Y
Ol 386,714 867,506 125,630 2 T st
Y 3,117,043 248,500 9616 82,069 11,435  3553,973
COIOHHZ S 2R(+1) - - - 235,996 309,706 565,699
THEAE ST () - 771,366 80056 1,830,749 266,577 3198648
JIEISTN(2) 438807| 3453188  1,185048 - | ot
NEEE - 2808 2,952 7,800 - 34,560
o1y 150,888 - - - - 159,888
& Il 11460742 5333455  2260.102] 1,656,633 607.718] 21,320,650
() EmEO|E
(2  =NEHE TE
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7 A7)

1) A32(3)7]

A Edlold

¥ VaRd3e o}

3} 254,

(&1 USD)
- = | < x| H X A H
=cl 581,414 1,110,169 303,967 582,300
2|&t 398,101 483,34 254,999 234,574
SAS 1K) (131,266) (403,852) (279,964) (220,140)
;| 848,249 1,189,711 279,002 596,734
(%) Historical simulation VaR (99% A2, 1240]=)
2) A31(4)7]
(&+1: USD)
- = | & x| H X A H =
=cl 534,619 2,169,893 444 631 1,291,259
2|&t 751,722 1,781,762 33,861 408,792
SAtE 1K) (499,165) (479,036) (38,279) (253,535)
;| 787,176 3,472,619 440,213 1,446,516
(%) Historical simulation VaR (99% 412, 1240]=)
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(D F71&E3} d7]

1) A32(3)7]

B
__'_1 % XH:'D}OH - - - -
Z 1 Y 473 g
THet
BI=E0l BHIIR| S
EDIHOHZ SR 1,852,415 1,485,118 367,297 - 1,852,415
TRYAETIA 2,188,272 - 2,162,502 25,770 2188272
CHETH 5,149,931 - - 5,180,722 5,180,722
HHEIIS2ER -
ez 4,623,142 941,495 3,168,509 513,138 4,623,142
N2z 282 - - o8 o8
& % 4,603,424 941,495 3,168,509 513,420 4,623,424
xRS 6.174 - - 6,174 6,174
g 13,820,216 2,426,613 5,698,308 5,726,086 13,851,007
=7
BI=E0l BHIIR| SHK:
ol 4,398,580 - - 4,398,580 4,398,580
EOIHOH2 S 579,753 - 461,888 117,885 579,753
IHRAEST 2,280,180 - 2,268,200 20,980 2,289,180
A 2,383,791 - - 2,383,791 2,383,791
g 9,651,304 - 2,730,068 6,921,236 9,651,304
2) A|31(4)7]
(191 i)
B
2z A2t = = - -
LE 1 Az 473 g
THet
BI=E0l BHIIR| SHK
EDIHOHZ SR 3,009,656 1,887,107 1,122,549 - 3,009,656
TRYAETIA 2,979,141 - 2,961,450 17.601 2,979,141
CHETH 6,085,780 - - 6,097,088 6,097,088
HHEIIS2ETA -
ez 5,595,882 750,547 4,125,776 717,559 5,505,880
N2z 253 - - 253 253
4 % 5,59%, 135 750,547 4,125,776 717,812 5,5%, 135
SRS 6.160 - - 6,160 6,160
g 17,676,872 2,620,654 8,209,775 6,833,751 17,688,180
=7
BI==0l BHIIR| SHK:
ol 4,823,6% - - 4,8236% 4,823,6%
EOIHOH2 S 565,699 - 417,211 148,488 565,699
IHRAEST 3,198,648 - 3,177,848 20,800 3,198,648
A 3,307,546 - - 3,307,546 3,307,546
g 11,915,589 - 3,595,059 8,320,530 11,915,589
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22 2R IJIXIZEOD I SoltA HRAOISED, %
Heotskes 282 DCF22&/ OIE/HEE -
=XHDIRIE Db
M=o sMREA 513,138 Price — Market conear Credit spread (10) ~ 10
able approach
ERTIpA == oNE
OlXI= Ak 5,127 Moael — Option model OIXIE AlAI=/ 9.5 ~ 100/
OlitE Bisd 3.3~276
(IRHR Correlation/
IR \Volatility)
SStHISE - | Model — Option model stEHsy 2.02~4.67
(FX Volatilitiy)
A=k (337)| Model — Option model sy -
(Credit Volatility)
2) A31(H)7]
(). BHORR)
2A=IIsolKl E2 -
oy EIH SR H==o HSIOIEE, %
Heotskes 253 DCF2&/ I/ HEE -
=XHADFRIE D HH
M=o sMREA 717,559  Price —Market compar Credit spread (10) ~ 10
able approach
ERTIPA T= =N
OlXI= A<k (664)| Model — Option nodel OIXIE AlAI=/ 94.7 ~ 100/
Ol HEd 1.9~824
(IRHR Correlation/
IR Volatility)
SotHISE = Model — Option model SEHEy 183.9~17.2
(FX Volatilitiy)
A=k (2,445)|  Model — Option rmodel =N -
(Credit Volatility)
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(D 971 Z A SgEe A S HY ZEYo
1) A32(3)7]
9: gHD}2)
o oz 2 =)t SEE -

TE AFTUA A= THMALE JIEt &
22012 55,956 - 614,431 670,387
EO|OHOH2 BRI - - - 1,852,415
THHAFE A - - - 2,188,272
CHETH 5,149,931 - - 5,149,931
HEIIS2E XA - 4,623,424 - 4,603,424
JIEFKHAK) 3,196,558 - - 3,196,558

=] 8,402,445 4,603,424 614,431 17,680,987
(x) EXNEHE Za

9: gHD}2)
o ol01Al AtE2I} S

e e =xmag=g) A A
Oll==25H - 4,398,580 - 4,398,580
EO|OHH2 S 2 579,753 - - 579,753
THEAFES Y 2,080,524 - 8,656 2,289,180
NI - 2,383,791 - 2,383,791
JIEFRTH(x) - 6,703,598 - 6,703,598
& 2,860,277 13,485,969 8,656 16,354,902

(x) =XEA

04
Il
o
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2) A131(A)7]

Al 2 al CH)l= SIASITT
w Y om | Seus | mess | ® | e
HILOIXIZ2 - 95,844 - - 578,186 674,030
=N/ E=r=INFas 3,009,656 - - - 3,009,656
T AZ RHAE 2,978,733 - - - 2,979,141
CHEXHA - 6,085,780 - - 6,085,780
I ts28 XAt - - 5,596,135 - 5,596,135
J|EFRFAK(*) - 3,977,376 - - 3,977,376
=] 5,988,339 10,159,000 5,596,135 578,186 22,322,118
(9 SXEHE Za
2|: BHDIel)
as SlEololA! A2tER} 2123/ »
2gu= =x3g27 IHAAE
Oll===2XH - 4,823,696 - 4,823,6%6
O 2 S =27 565,609 - - 565,699
IHHAZ2T 3,182,213 - 16,435 3,198,648
XU2H - 3,327,546 - 3,327,546
J|EFSR(*) - 8,978,325 - 8,978,325
=l 3,747,912 17,129,567 16,435 20,893,914
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